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Cumulative Mutual Fund Activity – Net Investment  Cumulative FII & DII Trading Activity 
Week Ending (Rs. Cr) Equity Debt  Week Ending (Rs. Cr) FII(Net) DII(Net) 

02/08/13 -361.60 -6,122.90  02/08/13 50.20 -1,278.49 

07/08/13 -195.10 1043.70  09/08/13 -3973.40 151.01 

% change (W-o-W) N/A N/A  % Change (W-o-W) N/A N/A 

Source: SEBI website, data available till 07/08/13 as on 10/08/13  Source: SEBI website and Exchange websites 

 

Average Daily Trading Volume Statistics 
Week Ending (Rs. Cr) Equity Equity Derivatives Index Derivatives Currency Derivatives 

02/08/13 13,762.76 23,703.80 126,481.81 25,729.16 

09/08/13 12,842.08 21,796.84 120,943.56 23,275.40 

% Change (W-o-W) -6.69% -8.04% -4.38% -9.54% 

Source: Exchange websites 

 

Turnover in Government Securities Market – (Face Value in Rs. Crs) 

Week Ending (Rs. Cr) Central Govt. Sec State Govt. Sec 91- Day 182-Day 364-Day 

26/07/13 181,674 2,503 13,725 2,431 13,385 

02/08/13 161,792 4,281 18,101 3,702 9,578 

% Change (W-o-W) -10.94% 71.03% 31.88% 52.28% -28.44% 

Source: RBI website, data available till 02/08/13 as on 10/08/13 
 

Cumulative Weekly Corporate Bond Trading Activity 

Week Ending (Rs. Cr) 
No. of Trades on 

the Exchange 
Amount  
(Rs. Cr) 

Average Value 
Per Trade  

(Rs. Cr) 

No. of Trades 
on the  

FIMMDA 

Amount 
 (Rs. Cr) 

Average Value 
Per Trade            

(Rs. Cr) 

26/07/2013 846 9,743.12 12 931 12,280.67 13 

01/08/2013 503 7,758.27 15 660 10,753.06 16 
Source: SEBI website, data available till 01/08/2013 as on 10/08/2013 

 
  

August 5th – 10th , 2013 

 Gold prices ease due to rise in rupee while the demand remains muted…more 

 India unveils new steps to drain cash to support rupee…more 

 India updates 1950s company laws; seeking to strengthen accounting standards and 

shareholders…more 

 India faces a challenging environment but it can overcome: country's chief economic adviser 

Raghuram Rajan…more 

 SEBI: Application for change in category of the Alternative Investment Fund…more 

  

 

http://in.reuters.com/article/2013/08/08/markets-india-gold-idINDEE97707K20130808?feedType=nl&feedName=inmoney
http://in.reuters.com/article/2013/08/08/india-economy-rupee-rbi-forex-idINDEE97709I20130808?feedType=nl&feedName=inmoney
http://in.reuters.com/article/2013/08/08/india-companies-bill-idINDEE9770AV20130808?feedType=nl&feedName=inmoney
http://in.reuters.com/article/2013/08/08/india-rbi-raghuram-rajan-economy-idINDEE97705920130808?feedType=nl&feedName=inmoney
http://www.sebi.gov.in/cms/sebi_data/attachdocs/1375870851852.pdf


 EU mandate for rating agencies set to impact EU sovereign-debt markets….more 

 Cyber security is the greatest threat to markets and governments - DTCC….more 

 SEC – Enforces a quarterly filing requirement for brokers with client holdings ….more 

 FTT to affect Securities Lending Industry and throw spanner on EU market efficiency….more  

 Sales of European junk debt to the U.S hits a record high on the back of tight EU bank lending markets….more 

 FINRA working on changes to its expungement process ….more 

 FINRA  fine-tuning its new policy of checking out its arbitrators….more 

 The proposed EU FTT on derivatives transactions to hurt forex markets in Europe ….more 

 FTTs and extra territoriality – A dangerous combination….more 

 SEC states Eurex violated federal laws related to sales to U.S. investors….more 

 CFTC reconsiders New York-based GFI proposal for derivatives exchange….more 

 ICE plans to create a platform, ICE Swap Trade, for trading CDS in EU and North America….more 
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Trends in Global Indices 

Global Indices As on 02/08/13 As on 09/08/13 % Change (W-o-W) 

 SX40 11,418.73 11,153.85 -2.32% 

Dow Jones Industrial Average 15,658.36 15,425.51 -1.49% 

S& P 500 Index 1,709.67 1,691.42 -1.07% 

NASDAQ Composite Index 3,689.588 3,660.108 -0.80% 

FTSE 100 Index 6,647.87 6,583.39 -0.97% 

Nikkei 225 14,466.16 13,615.19 -5.88% 

 Source: Bloomberg 
 

Key Currency Pairs Yields on 10 Year Government Bond 

Currency 
Rates 

As on 
02/08/13 

As on 
09/08/13 

% Change 
(W-o-W) 

 
Country 

As on 
02/08/13 

As on 
09/08/13 

% Change 
(W-o-W) 

USD-GBP 0.654 0.6451 -1.36%  United States 2.596 2.5784 -0.68% 

USD-JPY 98.94 96.21 -2.76%  United Kingdom 2.425 2.46 1.44% 

EUR-USD 1.3276 1.3342 0.50%  Japan 0.822 0.757 -7.91% 

USD-INR 61.095 60.8613 -0.38%  Germany 1.651 1.68 1.76% 

EUR-INR 80.6891 81.3131 0.77%  China 3.73 3.85 3.22% 

JPY-INR 0.6175 0.6304 2.09%  India 8.265 8.141 -1.50% 

GBP-INR 92.5802 94.5113 2.09%  Euro 1.651 1.68 1.76% 

USD-CNY 6.1298 6.122 -0.13%  Brazil 4.493 4.447 -1.02% 

Source: Bloomberg  Source: Bloomberg 

 
  

Now, access the “Weekly Financial Markets Update” from your smartphone. Follow us on 

 
Exchange Square, Suren Road, Andheri (East), Mumbai 400 093 

 Tel.: +91-22-6731 9000 | Fax: +91-22-6731 9004 |Website: www.mcx-sx.com 

 
Disclaimer: This newsletter is meant for information purposes only and does not constitute any opinion or guidelines or recommendation on any course of action to be followed by the reader(s). It 
is not intended to be used as trading advice by anybody and should not in any way be treated as a recommendation to trade. The information contained in this newsletter does not constitute or 
form part of and should not be construed as, any offer for purchase or sale of any foreign currency or their derivatives. While the information in the newsletter has been compiled from sources 
believed to be reliable and in good faith, readers may note that the contents thereof including text, graphics, links or other items are provided without warranties of any kind. MCX Stock Exchange 
Ltd (MCX-SX) expressly disclaims any warranty as to the accuracy, correctness, reliability, timeliness, merchantability or fitness for any particular purpose, of this newsletter. MCX-SX shall also not be 
liable for any damage or loss of any kind, howsoever caused as a result (direct or indirect) of the use of the information or data contained in this newsletter. Any alteration, transmission, 
photocopied distribution in part or in whole or reproduction of any form of this newsletter or any part thereof without prior consent of MCX-SX is prohibited. 

http://uk.reuters.com/article/2013/08/05/ratings-downgrade-diary-idUKL6N0G33FD20130805
http://www.bloomberg.com/news/2013-08-07/cyber-security-is-biggest-threat-to-markets-dtcc-says.html
http://www.investmentnews.com/article/20130808/FREE/130809924
http://www.ft.com/cms/s/0/faada0c0-f904-11e2-a6ef-00144feabdc0.html#axzz2bjd8hGgZ
http://www.cnbc.com/id/100948111
http://www.investmentnews.com/article/20130808/FREE/130809919
http://www.reuters.com/article/2013/08/08/finra-arbitrators-idUSL1N0G61H220130808
http://www.reuters.com/finance/markets?lc=int_mb_1001
http://www.reuters.com/article/2013/08/06/derivatives-tax-fx-idUSL1N0G71KV20130806
http://fragmentation.fidessa.com/2013/08/08/ftts-and-et-a-dangerous-combination/
http://www.reuters.com/article/2013/08/08/sec-eurex-idUSL1N0G921F20130808
http://www.businessweek.com/news/2013-08-05/cftc-delays-gfi-s-proposal-to-create-derivatives-exchange-2
http://www.bloomberg.com/news/2013-08-05/intercontinentalexchange-to-create-a-swap-execution-facility.html

